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In this paper, we present a procedure to estimate missing preference values when dealing with
pairwise comparison and heterogeneous information. This procedure attempts to estimate the
missing information in an expert’s incomplete preference relation using only the preference
values provided by that particular expert. Our procedure to estimate missing values can be applied
to incomplete fuzzy, multiplicative, interval-valued, and linguistic preference relations. Clearly, it
would be desirable to maintain experts’ consistency levels. We make use of the additive consistency
property to measure the level of consistency and to guide the procedure in the estimation of the
missing values. Finally, conditions that guarantee the success of our procedure in the estimation of
all the missing values of an incomplete preference relation are given. © 2008 Wiley Periodicals,
Inc.

1. INTRODUCTION

Decision-making procedures, which try to find the best alternative(s) from a
feasible set, are increasingly being used in various different fields for evaluation,
selection, and prioritization purposes. Obviously, the comparison of different alter-
native actions according to their desirability in decision problems, in many cases,
cannot be done using a single criterion or one person. Indeed, in the majority of
decision-making problems, procedures have been established to combine opinions
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about alternatives related to different points of view.!?> These procedures are based
on pair comparisons, in the sense that processes are linked to some degree of cred-
ibility of preference of one alternative over another. According to the nature of
the information expressed for every pair of alternatives many different represen-
tation formats can be used to express preferences: fuzzy preference relations,>®
multiplicative preference relations,”’~!3 interval-valued preference relations,!4~!7
and linguistic preference relations.!:!

Since each expert is characterized by their own personal background and ex-
perience of the problem to be solved, experts’ opinions may differ substantially
(educational and cultural factors obviously influence an expert’s preferences). This
diversity of experts could lead to situations where some of them would not be able
to efficiently express any kind of preference degree between two or more of the
available options. Indeed, this may be due to an expert not possessing a precise or
sufficient level of knowledge of part of the problem, or because that expert is unable
to discriminate the degree to which some options are better than others. In these situ-
ations such an expert is forced to provide an incomplete fuzzy preference relation.?

Usual procedures for group decision-making problems correct this lack of
knowledge of a particular expert using the information provided by the rest of
the experts together with aggregation procedures.?! These approaches have several
disadvantages. Among them we can cite the following:

® The requirement of multiple experts to estimate the missing value of a particular expert.

® These procedures normally do not take into account the differences between experts’
preferences, which could lead to the estimation of a missing value that would not naturally
be compatible with the rest of the preference values given by that expert.

® Some of these missing information-retrieval procedures are interactive, that is, they need
experts to collaborate in “real time,” an option which is not always possible.

In this paper, we put forward a general procedure that attempts to estimate the
missing information in any of the above formats of incomplete preference relations:
fuzzy, multiplicative, interval valued and linguistic. Our proposal is different to the
above procedures because the estimation of missing values in an expert’s incom-
plete preference relation is done using only the preference values provided by that
particular expert. By doing this, we assure that the reconstruction of the incomplete
preference relation is compatible with the rest of the information provided by that
expert. In fact, because an important objective in the design of our procedure is
to maintain experts’ consistency levels, the procedure we propose in this paper is
guided by a consistency property and only uses the known preference values. In
particular, we use the additive consistency property of a fuzzy preference relation,>?
and its corresponding concept in the other preference relation formats, to define a
consistency measure of the expert’s information.>®

To do this, the paper is set out as follows: Section 2 presents the four types of
preference relations covered and the definition of an incomplete preference relation.
Section 3 deals with the additive transitivity and consistency of preference relations
to be used to guide the procedure in the estimation of the missing values. We also
derive consistency measures for each one of the preference relation formats based
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on the additive consistency property. Both the estimation procedure, details of its
implementation and examples of its application for each preference relation format
are studied in Section 4. In Section 5, sufficient conditions to guarantee that all the
missing values of an incomplete preference relation can be estimated are provided.
Finally, our concluding remarks are pointed out in Section 6.

2. INCOMPLETE PREFERENCE RELATION

The intensity of preference between any two alternatives of a set of feasible ones
X ={x1,...,x,}, (n > 2) may be adequately represented by means of a preference
relation. Different types of preference relations can be defined according to the
domain used to evaluate the intensity of preference. This is expressed in the following
definition:

DEFINITION 1. A preference relation P on a set of alternatives X is characterized by a
function up : X x X —> D, where D is the domain of representation of preference
degrees.

When cardinality of X is small, the preference relation may be conveniently rep-
resented by an n x n matrix P = (p;;), being p;; = up(x;, x;) Vi, j € {l,...,n}
interpreted as the preference degree or intensity of the alternative x; over x; measured
in D.

The four main types of preference relations used in the literature are fuzzy
preference relations, multiplicative preference relations, interval-valued preference
relations, and linguistic preference relations.

1. Fuzzy Preference Relations. Fuzzy preference relations have been widely used to model
preferences for decision-making problems. In this case, a difference scale [0, 1] is used
to measure the intensity of preference of one alternative over another.>>¢

DEFINITION 2. A fuzzy preference relation P on a set of alternatives X is a fuzzy set on
the product set X x X, that is it is characterized by a membership function

up: X x X — [0, 1]

Every value in the matrix P represents the preference degree or intensity of preference
of the alternative x; over x;:

® p;; = 1/2 indicates indifference between x; and x; (x; ~ x;).
® p;; = lindicates that x; is absolutely preferred to x;.
® p;; > 1/2indicates that x; is preferred to x; (x; > x;).

On the basis of this interpretation, we have p;; = 1/2 Vi € {1, ..., n} (x; ~ x;).

2. Multiplicative Preference Relations. In this case, the intensity of preference represents the
ratio of the preference intensity between the alternatives. According to Miller’s study,?*
Saaty suggests measuring every value using a ratio scale, precisely the 1-9 scale.'!"!?
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DEFINITION 3. A multiplicative preference relation A on a set of alternatives X is charac-
terized by a function

narX x X — [1/9,9]

The following meanings are associated with the numbers:

1 equally important

3 weakly more important

5 strongly more important

7 demonstrably or very strongly more important
9 absolutely more important

2,4,6,8 compromise between slightly differing judgments

. Interval-Valued Preference Relations. Interval-valued preference relations are used as an

alternative to fuzzy preference relations when there exists a difficulty in expressing the
preferences with exact numerical values, but there is enough information to be able to
estimate the intervals.'*~"

DEFINITION 4. An interval-valued preference relation P on a set of alternatives X is
characterized by a membership function

up: X x X — P[0, 1]
where P[0, 1] = {[a, b] | a,b € [0, 1], a < b}.

An interval-valued preference relation P can be seen as two “independent” fuzzy prefer-
ence relations, the first one PL corresponding to the left extremes of the intervals and the
second one PR to the right extremes of the intervals, respectively,

P = (p!j) = ([plll’ pru])WlthPL = (pl,/)PR = (pr,»j)andpl,-j < Prij Vl, ]

. Linguistic Preference Relations Based on the 2-Tuple Linguistic Model. There are sit-

uations where it could be very difficult for the experts to provide precise numeri-
cal or interval-valued preferences, in which cases linguistic assessments may be used
instead.'®!%2 In this paper, we will make use of the 2-tuple linguistic model’®?’ to
express expert’s preferences. Different advantages of this representation to manage
linguistic information over semantic and symbolic models were given in Herrera and
Martinez?’:

(a) The linguistic domain can be treated as continuous, whereas in the symbolic model it
is treated as discrete.

(b) The linguistic computational model based on linguistic 2-tuples carries out processes
of computing with words easily and without loss of information.

This linguistic model takes as a basis the symbolic representation model and in addition
defines the concept of symbolic translation to represent the linguistic information by
means of a pair of values called linguistic 2-tuple, (s, «), where s is a linguistic term and
« is a numeric value representing the symbolic translation.

DEFINITION 5. Let B € [0, g] be the result of an aggregation of the indexes of a set of
labels assessed in a linguistic term set S = {So, S1, ..., Sg_1, g}, that is, the result of a
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symbolic aggregation operation. Let i = round(f) and o =  — i be two values, such
that,i € [0, g] and a € [—0.5, 0.5), then « is called a symbolic translation.

Based on the symbolic translation concept, a linguistic representation model to represent
the linguistic information by means of 2-tuples (s;, «;), s; € S and o; € [—0.5, 0.5) was
developed. This model defines a set of transformation functions between linguistic terms
and 2-tuples, and between numeric values and 2-tuples.

DEFINITION 6. Let S = {sq, S1, ..., Sg—1, Sg} be a linguistic term set and 8 € [0, g] a value
supporting the result of a symbolic aggregation operation, then the 2-tuple that expresses
the equivalent information to B is obtained with the following function:

A:[0,g] — S x[-0.5,0.5)
A(B) = (si, )

where i = round(B), that is, s; is the closest index label to “B” and “a = f —i” is the
value of the symbolic translation.

There exists a function, A~!, such that given a 2-tuple it returns its equivalent numerical
value 8 € [0, g] C R:

A1 8 x[-0.5,0.5) — [0, g]
Al a)=i+a=8

A linguistic term can be seen as a linguistic 2-tuple with a 0 symbolic translation value,
thatis,s; € S = (s;, 0). Therefore, this linguistic model can be used to provide preference
relations:

DEFINITION 7. A linguistic preference relation P on a set of alternatives X is a set of
2-tuples on the product set X x X, that is, it is characterized by a membership function

up: X x X — § x [-0.5,0.5).

Usual decision-making procedures assume that experts are capable of providing
preference degrees between any pair of possible alternatives. However, this may not
be always possible, which makes missing information a problem that has to be dealt
with. A missing value in a fuzzy preference relation is not equivalent to a lack of
preference of one alternative over another. A missing value can be the result of the
incapacity of an expert to quantify the degree of preference of one alternative over
another, in which case he/she may decide not to “guess” to maintain the consistency
of the values already provided. It must be clear that when an expert is not able to
express a particular value p;;, because he/she does not have a clear idea of how the
alternative x; is better than alternative x;, this does not mean that he/she prefers both
options with the same intensity.

To model these situations, in the following we introduce the incomplete pref-
erence relation concept:
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DEFINITION 8. A function f: X — Y is partial when not every element in the set
X necessarily maps onto an element in the set Y. When every element from the set
X maps onto one element of the set Y then we have a total function.

DEFINITION 9. A preference relation P on a set of alternatives X with a partial
membership function is an incomplete preference relation.

As per this definition, a preference relation is complete when its membership
function is a total one. Clearly, Definition 1 includes both definitions of complete and
incomplete preference relations. However, as there is no risk of confusion between
a complete and an incomplete preference relation, in this paper we refer to the first
type as simply preference relations.

3. TRANSITIVITY AND CONSISTENCY OF
PREFERENCE RELATIONS

The definition of a preference relation does not imply any kind of consistency
property. In fact, the values of a preference relation may be contradictory. Obviously,
an inconsistent source of information is not as useful as a consistent one, and thus,
it would be quite important to be able to measure the consistency of the information
provided by experts for a particular problem.

Consistency is usually characterized by transitivity, which represents the idea
that the preference value obtained by directly comparing two alternatives should be
equal to or greater than the preference value between those two alternatives obtained
using an indirect chain of alternatives. Clearly, different transitivity conditions can
be used for different preference relations. In the following, we will introduce the
transitivity conditions that will be used in this paper to measure the consistency for
each one of the above preference relations.

3.1. Additive and Multiplicative Transitivity Properties

One of the properties suggested to model the concept of transitivity for fuzzy
preference relations is the additive transitivity property”®

(pij = 0.5) 4+ (pjx — 0.5) = (pix — 0.5) Vi, j,k e {l,...,n}
or equivalently,
pik =pij+pix—05Vi, jkell, ... ,n} (n

This kind of transitivity has the following interpretation®?: suppose we do want to
establish a ranking between three alternatives x;, x ;, and xi, and that the information
available about these alternatives suggests that we are in an indifference situation,
that is, x; ~ x; ~ x;. When giving preferences, this situation would be represented
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by pij = pjx = pxi = 0.5. Suppose now that we have a piece of information that
says alternative x; < x;, i.e. p;; < 0.5. This means that pj; or p;; have to change,
otherwise there would be a contradiction, because we would have x; < x; ~ x; ~ x;.
If we suppose that pj; = 0.5 then we have the situation: x; is preferred to x; and
there is no difference in preferring x; to x;. We must then conclude that x; has to be
preferred to x;. Furthermore, as x; ~ x; then p;; = py;, and so p;; + pjx + pri =
pij + pjk + pji = 1+ 0.5 = 1.5. We have the same conclusion if p;; = 0.5. In the
case of being pj; < 0.5, then we have that x; is preferred to x; and this to x;, so
xy should be preferred to x;. On the other hand, the value p;; has to be equal to
or greater than pj;, being equal only in the case of p;r = 0.5 as we have already
shown. Interpreting the value p;; — 0.5 as the intensity of preference of alternative
xj over x;, then it seems reasonable to suppose that the intensity of preference of
x over x; should be equal to the sum of the intensities of preferences when using
an intermediate alternative x;, that is, py; — 0.5 = (px; — 0.5) + (pj; — 0.5). The
same reasoning can be applied in the case of pj; > 0.5.

We consider a fuzzy preference relation to be “additive consistent” when for
every three options in the problem x;, x;, x; € X their associated preference degrees
Dij» Pjk» Pir fulfill expression (1). An additive consistent fuzzy preference relation
will be referred to as consistent throughout this paper, as this is the only transitivity
property we are considering.

In Chiclana et al.??, we studied the transformation function between (reciprocal)
multiplicative preference relations with values in the interval scale [1/9, 9] and
(reciprocal) fuzzy preference relations with values in [0, 1]. This study can be
summarized in the following proposition:

PROPOSITION 1. Suppose that we have a set of alternatives, X = {x1, ..., x,},
and associated with it a multiplicative reciprocal preference relation A = (a;;),
with a;; € [1/9,9] and a;j -aj; =1 Vi, j. Then, the corresponding fuzzy recipro-
cal preference relation, P = (p;;), associated with A, with p;; € [0, 1] and p;; +
pji =1 Vi, jis given as follows:

1
pij = fla;j) = 5(1 + logy a;;)

The above transformation function is bijective and, therefore, allows us to trans-
pose concepts that have been defined for fuzzy preference relations to multiplicative
preference relations. Indeed, the additive transitivity condition for fuzzy prefer-
ence relations corresponds to the following multiplicative transitivity condition for

multiplicative preference relations>*:

aix = a;j - ajx Vi, j, k. )

Expression (2) coincides with the original consistency property for multiplicative
preference relations defined by Saaty.!! This result supports the choice of the additive
transitivity property to model consistency of fuzzy preference relations.
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A multiplicative preference relation will be considered consistent when for
every three alternatives, (x;, x;, xx), their associated preference values verify (2).

3.2. Extending the Additive Transitivity Property to
the Interval-Valued and Linguistic Cases

Additive transitivity property can be used to define a consistency property for
both interval-valued preference relations and linguistic preference relations based
on the 2-tuple linguistic model.

DEerINITION 10. An interval-valued preference relation P is additive consistent if
both left and right interval preference relations (PL, PR) are additive consistent,
that is,

plik = plij +pljk — 0.5 and Prik = Prij —l—prjk —0.5 Vl, j,k € {1, . ..,n}

Using the function A~! that transforms 2-tuple values into numerical values
in [0, g], we adapt the definition of additive transitivity to linguistic preference
relations as follows:

DEFINITION 11. A linguistic preference relation will be considered consistent if for
every three alternatives x;, xj, and x, the following condition holds:

Pik = A<Al(pij) + A7 (pj) — %) Vi, j, kefl,....,n} 3

3.3. Consistency Measures for Preference Relations

The transitivity conditions presented in the previous sections allow us to find
out whether a preference relation is consistent. However, they do not directly offer
the possibility of measuring the “level of inconsistency.” In Alonso et al.>3, we
defined a consistency measure for fuzzy preference relations based on the additive
transitivity property for fuzzy preference relations. In this section, we will extend
this consistency measure to multiplicative, interval-valued, and linguistic preference
relations.

For fuzzy preference relations, expression (1) can be used to obtain the follow-
ing three estimates of the preference degree of alternative x; over alternative x, pix,
using an intermediate alternative x;:

i1 2 3
cply = pij + Pjx —0.55 cpjy = pjx — pji +0.5; cpji = pij — pij +0.5 (4)

Obviously, when the information provided in a fuzzy preference relation is com-
pletely consistent then cpiJ,f Vjef{l,...,n}, Vle{l,2,3}) and p;; coincide.
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However, the information given in fuzzy preference relations does not usually fulfill
(1). In such cases, the value

jl
1 Y it 4 .
2 : Jj=1j#ik Tik jl jl
EPik = = W , where tik = |CPix — DPik
1e{1,2,3}

can be used to measure the error expressed in a preference degree between two
options or alternatives. This error can also be interpreted as the consistency level
between the preference value p;; and the rest of the preference values of the fuzzy
preference relation. Clearly, if ep;x = O then there is no inconsistency at all, and the
higher the value of ep;; the more inconsistent p;; is with respect to the rest of the
information.

The value

n
Zi,k:l,i;ﬁk EPik

CLp = .

&)

n-—n

can be used to measure the consistency level of a fuzzy preference relation P. If
CLp = 0 then the preference relation P is fully consistent, otherwise, the higher
C L p the more inconsistent P is.
The measurement of consistency of multiplicative preference relations follows
a similar process as mentioned above. Indeed, the estimate values cai’kl are obtained
using expression (2):
call = a;j-aj; call = ik, cal} = il (6)
aji akj

and the error between a;; and every cal.jkl is defined as the following ratio:

1/m-2)\ /3 _
n ca]l ai
” . ‘ ‘
ea;, = | | | | th , where ), = ymax | —£&, ;jl
a
1e1,2,3) \j=1,j#ik ik cay

Clearly, if €a;; = 1 then the preference degree a;; is consistent with the rest of
information in the multiplicative preference relation. Otherwise, the higher ea;, the
more inconsistent a;; is with respect to the rest of the information. Therefore, the
value

1/(n>—n)

n

CLA = 1_[ Eaik (7)

ik=1,i%k

can be used to measure the consistency level of a multiplicative preference relation.
If CL 4 = 1 then the multiplicative preference relation is fully consistent, otherwise,
the higher C' L 4 the more inconsistent A is.
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The consistency level of an interval-valued preference relation is measured
using the corresponding consistency levels of both PL and PR:

Z?,k:l,i;ék epli Z?,k:l,igék EPTik )

CLp =(CLpy,CLpR) = ( > , 3
n?—n n?—n

When CLp = (0, 0), the interval-valued preference relation is completely consis-
tent.

For linguistic preference relations, we use expression (5) in conjunction with
(3) to define its consistency level as follows:

. B _ g i _ - 8
cpll = A(A "pij) + A (pjr) — 5>; epll = A(A i) — A N pj) + 5);

CP,-]; = A<Al(pij) — A N (piy) + %)

1 > kt]Z
ikl . B ” _
o=y | 2 Ty | e = a7 (epk) — a7 w)
1€{1,2,3)
and
Z:‘lk—l ik €Pik
CL, = Z=bi=nt7k 7
i n®>—n

When ep;; = 0, the preference degree p;; is consistent with respect to the rest of
information in the preference relation. The linguistic preference relation is consistent
when CLp = 0.

When working with an incomplete preference relation, the above expressions
for CLp and CL 4 cannot be used, and therefore have to be extended. To do this,
the following sets are introduced:

B={G,j)li,jefl,....,n}ni#j}
MV = {(i,j)e B | pij is unknown}
EV=B\MV

MYV is the set of pairs of alternatives for which the preference degree of the first
alternative over the second one is unknown or missing; E'V is the set of pairs of
alternatives for which the expert provides preference values. Note that we do not
take into account the preference value of one alternative over itself, as x; ~ x; is
always assumed.
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We provide the necessary changes and the expression to compute the consis-
tency level of an incomplete fuzzy preference relation:

Hy = # k|G, ), G0 € EVY HE = (j #.k1 (K, (i) € EVY;
HY ={j #i,k|G,)), &k j)e€EV)

K=1{le{1,2,3)| H #0}; CEp={G.k) € EV |3j e H} UH; U H;}

1 ZjeHi’k liJkl 2 0eCEy EPik
P =g \ 2T | = T e,
lek ik P
We call CEp the computable error set because it contains all the elements for
which we can compute every ep;;. Clearly, this redefinition of CL p is an extension
of expression (5). Indeed, when a fuzzy preference relation is complete, both CEp
and B coincide and thus #CEp = n* — n.

4. ESTIMATION OF MISSING VALUES IN PREFERENCE RELATIONS

As we have already mentioned, missing information is a problem that has to be
addressed because experts are not always able to provide preference degrees between
every pair of possible alternatives. This section is devoted to the presentation of an
iterative procedure to estimate missing values of incomplete preference relations and
the sufficient conditions to guarantee the successful estimation of all the missing
values. First, we will describe the general procedure and we will then point out the
implementation details for each type of preference relations. Appropriate examples
will be used to illustrate the application of the iterative procedure.

4.1. General Procedure

To develop the iterative procedure to estimate missing values, two different
tasks have to be carried out: (A) establish the elements that can be estimated in each
step of the procedure, and (B) produce the particular expression that will be used to
estimate a particular missing value.

4.1.1. Elements to be Estimated in Every Iteration of the Procedure

The subset of missing values MV that can be estimated in step & of our
procedure is denoted by EMV), (estimated missing values) and obtained as follows:

h—1 h—1
KV, =EV U (U EMV,) UV, =MV \ (U EMV,) :
=0 =0

EMV, ={(i,k) e UV, |3j € H} UH UH;}
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with EMVy = @, and where KV, stands for known values in iteration h and UV},
means unknown values in iteration h.

When EMV ,,4,110r = @ with maxiter > 0, the procedure stops because there will
not be any more missing values to be estimated. Furthermore, if |}y EMV, =
MV then all missing values are estimated and consequently the procedure is said to
be successful in the completion of the fuzzy preference relation.

4.1.2. Expression to Estimate a Particular Missing Value

In iteration A, the following function is applied to obtain the estimate cp;, of a
missing preference value with (i, k) € EMV),:

function estimate_p(i,k)

0. K=9
1.1. Hé{ = {J: = z:,k | (@ ). (s If) e KV} @f(Hé( # () then K = K U {1}
1.2. Hj ={j#i,k|(,k),(i)eKV,};if (H; # ) then K=K U {2}
13. H3 ={j#ik|(,}j) &k j)eKV,};if (H} # @) then K = K U {3}
. Calculate cp;,
3. Assure that cp, belongs to the range of its corresponding type of
preference relation

end function

The function estimate_p(i, k) computes the final estimate value of the missing
preference degree of the alternative x; over the alternative x; as the corresponding
average of all the estimate values that can be calculated using all the possible
intermediate alternatives x; for each one of the three possible expressions. Finally,
the function checks if the estimated value is in the range of the particular type of
preference relation. Steps 2 and 3 are dependent on the type of preference relation,
and will be described later.

The general iterative estimating procedure pseudocode is

Initializations
EMVy =)
h=1

while EMV), # @ {
for every (i, k) € EMV), {
function estimate_p(i,k)
}
h++

}

Post-processing operations

WRXTRAN R WD = O
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Both initializations and postprocessing operations steps are dependent on the
type of preference relation.

4.2. Fuzzy Preference Relations: Implementation Details

In this case, steps 2 and 3 of the estimation function are

2 A
jeH!, CPik
]
#H;,

1
/
2. Calculate cp;, = e Z
leK
3.1. if e¢p}, <O then py =0
3.2. else if cpj, > 1 then py =1
3.3. else pix = cpiy

There is no need to implement any special initialization nor any kind of post-
processing operations in this case. The following example illustrates the application
of the above procedure.

Example 1. Suppose that an expert provides the following incomplete fuzzy pref-
erence relation P over a set of four alternatives X = {x;, x», X3, x4}.

— x 04 X
X — 0.7 0.85
P=
04 — 0.75
03 «x X —

With the application of only the first iteration of our procedure, all the missing
values are successfully estimated:

H)=03}HY =0 H)={3}= cpj,=3{pi3+ pn—0.5)

+ (p13 — p23 +0.5)) = 0.25
H114 = {3} H124 =¥ H134 =0 = cpjy=pi3+ pu—05=0.65
Hy, ={4} H}; =0 H; = {3} = cpy; = 5(p2s + pa1 — 0.5)

+ (p23 — p13 +0.5)) = 0.725 ~ 0.73
Hjy = {4} Hj =0 Hj =0 = cpy = psa+ pn—05=0.55
H412 = H422 = {2} sz =0 = cpyp=p3p—pu+05=0.15
Hy={JH5 =2V H}, =V = cpj;= %((P41 + pi3 —0.5)

+ (p23 — paa +0.5)) = 0.275 ~ 0.28
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Therefore, we have

— x 04 x — 025 04 065

x — 07 085 073 — 0.7 085
04 — 075]  |os5 04 - 075

03 x x - 03 015 027 -

The consistency levels for the incomplete fuzzy preference relation is

CEP = {(2’ 3)9 (29 4)9 (33 2)’ (33 4)} => €p23 = 01, €p24 = 005,
€pP3r = O; €EP34 = 0.05 =

CLp = (epy3 + €pas + €p3n + €p3a)/4 = 0.05

The consistency level for the complete fuzzy preference relation is 0.054, which is
quite similar to the above one.

4.3. Multiplicative Preference Relations: Implementation Details

For incomplete multiplicative preference relations, we adapt the estimation
function in the following way:

VL 1K

n
2. Calculate cpj, = 1_[ H cal}
leC jeHi]k
3.1. if ¢pl, < 1/9 then ay =1/9
3.2. else if cpj, > 9 then ay =9
3.3. else aj = cpj;

Example 2. Suppose that we have the following incomplete multiplicative prefer-
ence relation over a set of four alternatives X = {x;, x», x3, x4}:

— 080 155 1
a2z - o« 374
“loes x - 193

1 033 052 -
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The complete multiplicative preference relation obtained after just one iteration
is

— 080 155 1 — 080 155 1
1.25 - x 374 125 — 1.87 3.74
0.65 «x - 193 ~ 1065 056 - 1.93

1 033 052 - 1 033 052 -

4.4. Interval-Valued Preference Relations: Implementation Details

Interval-valued preference relations need some initialization steps to create the
left and right interval fuzzy preference relations, PL and PR, as well as postpro-
cessing operations to unify the estimated left and right interval fuzzy preference
relations into the final estimated interval-valued preference relation. Also, steps 2
and 3 are

2. Calculate cp;, = (cply, cpr!,)

. y
_ 1 Z Z’;EHi[k Cplll']k 1 Z Z’;EH[Ik Cpri]k
e T xgl | uc T gl
#C \ = #H], #C \ & #H],
3.1. if epl, < 0 then ply =0 else plix = cpl,
3.2. if cpr], > 1 then pry =1 else pry = cpr},
3.3, pik = (plik, prix)

Example 3. Suppose a set of four alternatives X = {x;, x», x3, x4}, and the follow-
ing incomplete interval-valued preference relation:

- (0.45,0.60) (0.55,0.75) (0.30, 0.40)

_1(0.40,0.55) — (0.45, 0.80) X
(0.25,0.45) (0.20, 0.55) — X
(0.60, 0.70) X X -

In this case, our procedure is capable of estimating the missing values in just one
iteration:

- (0.45,0.60) (0.55,0.75) (0.30, 0.40) - (0.45,0.60) (0.55,0.75) (0.30, 0.40)
(0.40, 0.55) - (0.45, 0.80) x (0.40, 0.55) - (0.45,0.80) (0.28,0.37)
(0.25,0.45) (0.20,0.55) - x 7 [ 025,045 020,055 - (0.15,0.25)
(0.60, 0.70) x x - (0.60,0.70) (0.63,0.72) (0.75,0.85) -
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4.5. Linguistic Preference Relations: Implementation Details

In the initialization step for linguistic preference relations, we apply the trans-
formation function A~! to obtain a numeric preference relation. As a postprocess-
ing operation, the estimated numeric preference relation is transformed back into
a linguistic preference relation by applying the inverse transformation function, A.
Steps 2 and 3 for this case are

n — il
Zjeﬂ,.’k A~ (epiy)
#Hj,

1
2. Calculate cpj, = e Z

leKk
3.1. if epj, <O then cp), =0
3.2. elseif cp;, > g then cp}, =g
3.3. pik = Alepyy)

Example 4. Let X = {x1, x5, x3, x4} be a set of four alternatives and S =
{MW, W, E, B, MB} the set of linguistic labels used to provide preferences, with
the following meaning:
MW = Much Worse W = Worse E = Equally Preferred
B = Better MB = Much Better

Suppose the following incomplete linguistic preference relation

- x W x

x — x E
P =

B x — W

x B B -—

Note that the expert did not provide any « values, which is a common practice
when expressing preferences with linguistic terms. In these cases, we seta = 0

- X (W, 0) b

X - X (E,0)
(B, 0) X — (W, 0)

by (B,0) (B,0) -

P=
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First, we apply A~ to obtain the corresponding B values in [0, 4]:

— X (W, 0) X - x 1 x
X — X (E,O) |l At x — x 2
P = s
(B,0) X — (W, 0) 3 x - 1
X (B,0) (B,0) — x 3 3 -
Applying the estimation procedure, we have:
- x X - X 1 0 — 0.61 1 0
x — x 2 x - 267 2 361 — 267 2
— —
3 0 x — 1 3 167 — 1 3 167 — 1
x 3 3 - 4 3 3 - 4 3 3 -

Finally, the application of A produces the final 2-tuple linguistic preference
relation:

— 061 1 0 — (W, —039) (W,0) (MW,0)
361 — 2672 » |MB,-039) - (B,—0.33) (W,0)
3167 — 1| | @30 (E,—0.33) _ (W, 0)
4 3 3 - (MB, 0) (B, 0) (B, 0) —

5. SUFFICIENT CONDITIONS TO ESTIMATE ALL
MISSING VALUES

It is very important to establish conditions that guarantee that all the missing
values of an incomplete preference relation can be estimated. In the following, we
provide sufficient conditions to guarantee the success of the above procedure.

1. If forall (i, k) € MV (i # k), there exists atleasta j € H} U H3 U H}}, then all missing
preference values can be estimated in the first iteration of the procedure (EMV, = MV).

2. Under the assumption of the additive consistency property, a different sufficient con-
dition was given in Herrera-Viedma et al.>> This condition states that any incomplete
preference relation can be completed when the preference values of the first alterna-
tive over the second one is known for the following set of n — 1 pairs of alternatives
{1, x2), (2, X3), w0 oy (X1, X))

3. In Herrera-Viedma et al.*°, a more general condition than the previous one is that of having
a set of n — 1 nonleading diagonal preference values, where each one of the alternatives
is compared at least once. This general case includes the one when a complete row or
column of preference values is known.

As a consequence of this last condition, the only cases where an incomplete
preference relation cannot be completed using the above procedure are those where
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Table I.  Pairs of values that allow the
estimation of missing values in iteration 1.

Missing value (i, k)  Pairs of values to estimate p;j

1.4 1,2),2,4); 2,4,2. 1D
(2,5) (2,4),(5,4)
“4.2) 4 D, (1,2); 4, D, 21D
5,1 5,4), 4,1
5,2) 5,4),2,4)

there is one or more alternative for which no preference degree is known. This is
illustrated in the following example:

Example 5. Suppose an expert provides the following incomplete preference rela-
tion over a set of five different alternatives, X = {x1, x2, x3, X4, X5},

— e X X x
e — X
P=]x - X X
e - X
X e —

where x means “a missing value” and e means “a value is known.” We note that the
actual values of the known preference values or even the type of preference relation
are not relevant for the purpose of this example.

At the beginning of our iterative procedure, we have

EMV, ={(1,4),(2,5),(4,2),(5, 1), (5,2)}
and Table I shows all the pairs of alternatives that are available to estimate each one

of the above missing values.
At this point, the preference relation is

— e x 1 «x
e — x e 1
P=]1x x — x x
e 1 x — x
1 1 x e -—

where 1 values mean the ones that have been reconstructed in the first iteration.

In iteration 2, the estimated values of iteration 1 are added to the values
expressed directly by the expert to construct the set EMV,. In our case, we have
EMV, ={(1,5), (4,5)} and Table II.
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Table II. Pairs of values that allow the estimation of missing
values in iteration 2.

Missing value (7, k) Pairs of values to estimate pjj

1,5) (1,2),(2,5) (2,5),(2,1); (1,2),(5,2); (1,4, (5, 4)
“4.5) (4,2),(2,5); (2,5),(2,4); 4. 1,5, 1) (4,2),65,2)

The incomplete fuzzy preference relation obtained is

— e x 1 2
e — x e 1
P=]x x — x x
e 1 x — 2
1 1 x e -—

where numbers 1 and 2 indicate the steps in which the missing values were estimated.

In iteration 3, EMV3 = (J, and thus, the procedure ends and fails in the comple-
tion of the preference relation. The reason for this failure is that the expert did not pro-
vide any information for the alternative x3 (p3;, piz € MV, Vi, 1 <i <n,i # 3).
Fortunately, this kind of situation is not very common in real problems, and there-
fore the procedure will usually succeed in estimating all the missing values of an
incomplete preference relation.

6. CONCLUSIONS

We have looked at the issue of incomplete preference relations, that is, pref-
erence relations with some values missing or not known. We have proposed an
iterative procedure to estimate missing preference values in different types of in-
complete preference relations: fuzzy, multiplicative, interval valued, and linguistic
preference relations. Our proposal estimates the missing information in an expert’s
incomplete preference relation using only the preference values provided by that
particular expert. By doing this, we assure that the reconstruction of the incomplete
preference relation is compatible with the rest of the information provided by that
expert. Because an important objective in the design of our procedure was to main-
tain experts’ consistency levels, the procedure is guided by the additive consistency
property. Also, measures of consistency based on the additive consistency property
have been introduced for each one of the four types of preference relations.

We have provided conditions under which all the missing values on incom-
plete preference relations can be estimated using the proposed iterative procedure.
However, there may still be cases in which not every missing value in an incom-
plete preference relation can be estimated using this procedure. This is a problem
that was not covered in this paper, being an issue for further research in the near
future.
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